G-SIB Indicators

Classification - Internal

o . Cross-jurisdictional claims 578,392

1 Cross Jurisdictional Activity — —
Cross-jurisdictional liabilities 2,353,367
2 Size Total exposure as defined for use in Basel Ill Leverage Ratio 27,788,404
Intra-financial system assets 4,646,204
3 Interconnectedness Intra-financial system liabilities 3,589,251
Securities outstanding 10,347,046
. o R Assets Under custody 16,461,331
4 Substltutablllty/flnanC|aI institution Payments Activity 389,240,069

infrastructure

Underwritten transactions in debt and equity markets 523,570
Notional amount of OTC Derivatives 15,798,265
5 Complexity Level 3 assets 14,578
Trading and available-for-sale securities 515,831

Classification - Internal




